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Disclosures

v" Options’ trading entails significant risk and is not appropriate for all investors. Certain
complex options strategies carry additional risk. Before trading options, please read
Characteristics and Risks of Standardized Options, and call 800-544- 5115 to be approved
for options trading. Supporting documentation for any claims, if applicable, will be
furnished upon request.

v Examples in this presentation do not include transaction costs (commissions, margin
interest, fees) or tax implications, but they should be considered prior to entering into any
transactions.

v" The information in this presentation, including examples using actual securities and price
data, is strictly for illustrative and educational purposes only and is not to be construed as
an endorsement or recommendation.
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http://www.optionsclearing.com/about/publications/character-risks.jsp

Goal of this webinar:

To educate traders about different ways to leverage Fidelity’s tools and resources to find
option trading opportunities.

What we will cover:

» Introduce a Trading Plan

» Review different approaches to screening:
= S&P Screener and Best 10 (rovided by sep capital 19)
= Strategy l[deas erovided by Liveval, inc))
= Market Scanner erovided by Livevol, inc.)
= Expert Option Analysis/Intraday Trade Ideas (rovided by Livevol, inc. & se&p capital 10)
= Stock screener
= ATP filters
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Have a Trading Plan in Place!

» ldentify your outlook

» Decide how to trade that outlook
» Evaluate the trade idea
» Monitor and re-evaluate the trade at specific points

» Have an exit strategy in place
= Profit targets
= Loss threshold
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Tools for Generating Option Trading Ideas

S&P Screener &
Best 10 Covered Calls / Calendar Spreads

= |dentifies specific covered call and diagonal spread trading ideas
= Screener is used to refine opportunities
= Report provided for rationale

= S&P provides rating on strategies

mmmmmmmmmmm

' Best 10 - Covered calls and calendar spreads selected daily by analysts at S&P. These are based on options related to
underlying stocks with a minimum S&P Key relative risk ranking of 3 Keys. S&P Key relative risk ranking of 3 Keys. % . —
| Fidelily



S&P Best 10 - Report FINAer cows sercaiao

Options
Overview | Quotes & Tools

Opti ‘Chain

Underlying

Enter name or symbol

[Cais spus[=] (o)

Find Symbol

|sap Best 10

PROVIDED BY S&F CAPITAL 1
05/11/2016 4:00:00FM
Top covered calls and calendar
spreads, daily from S&P.
Covered | Calendar
Calls Spreads
Stock Annualized
Symbol Return Rate™
MK 50.21%
BMRM 41.12%
BliB 234.34%
SIG 20.78%
CELG 30.02%
AN 29.48%
GPI 28.44%
lac 28 41%
AGOD 27 10%
YL 26.42%

© See More

*Annualized Return Rate is shown
for comparison purposes onhy.

1 Options

Overview | Quotes & Tool

Trading ldeas

Scans & Screens @

S&P Market Commentary Market Scanner | Strategy ldeas |

Strategy Evaluator

Mixes signals

PROVIDED BY S&P CAPITAL IQ
05/12/2016 10:22:00AM
Stocks are mixed this Thursday morning, despite the highest number of initial unemployed
reported in over one year. Oil made a convincing mowve upward overnight, but commodities
and currency don?t seem to be driving the market this weel, for a change. It?s a big day for
Monsanto { MOM

© See More Commentary

Market Scanner

FROVIDED BY LIVEVOL, INC.

AS OF 05/12/2018 1:27:00PM

Imploding Vs

High Option Volume Exploding Vs

verage, minimum 200 average

Avg.
Last COption Option %0 Avg.

Symbol Company Name Last Change Yolume Volume Wolume
EIGI Endurance 58.64 -50.18 11,608 430 2,700

International Group

Hidgs Inc
KMND Kindred Healthcare, F1z2.21 -51.00 5.684 284 2,001

Inc.
JME SPDR Barclays £34.92 -50.02 31.420 2.655 1,183

Capital High Yield

Bnd ETF
BLOX  Infoblox Inc $18.59 $3.28 5.207 495 1,052
HWW Headwaters Inc $18.82 -50.00 3.178 308 1.032
MO Monsanto Company $98.06 57.72 96,712 11,454 844

tra-Day Trade ldeas

Expert Options Analysis

(0AZ%) ¥ L4

1:27 PM ET 0S/M12M6

17,795
17.755
,,,,,,,,,,,,,,,,,,, 17.716
17875
17,8635
10a 11 12p 1 2 3 4
MNASDAC 4,720.70 -30.98 (-0.84%) &
S&P 500 2,059.24 -522 (-025%) 8
W 14.93 0.24 (1.63%) &
WM 17.69 0.532 (3.09%) &

Y INDEX MONITOR

Index VX Change 1-Yr HirLo’_[
DX 13.4 0.7 34010 ~
SPX 132 +0.4 3310 |
MDX 15.5 0.7 3911 | =
OEX 132 ~0.6 3310 |
WK T4 9.9 191460 |
RUT 176 ~0.8 342 |
osx 35 0.8 5222 |
sOX 238 2.5 4316 |
AU 528 +1 Sov2g |
SPY 13.4 0.3 33010 |
[alele] 159 +0.7 3anz| =

W Chart

CBOE DJ INDUSTRIAL AVERAGE INDEX

*Fidelity.com — For lllustrative Purposes Only

126
124
12.2
1=

128

&3 Fid

INVESTMENT

lity



Report FINder cows ser e

Options

Overview | Quotes & Tools Trading ldeas

Scans & Screens @
Market Scanner | Strategy ldeas |

REPORT FINDER View Demo M

Strategy Evaluator

Search for reports produced after previous day's close.

FIND BY ATTRIBUTE
Stocks | ETFs

In/At the Money
Out of the Money

Both
S&P STARS Ranking
5 4 3 %

S&P Risk Ranking(1-5)

From omn to -2
e L bt
From $ to %

= Show Fewer Attributes

Covered Calls

Calendar Spreads

Both
S&P Top Rated

Toels @
Report Finder | Intra-Day Trade ldeas | Expert Options Analysis

How are the From and To limits calculated?

Saved Searches w FIND BY SYMBOL

= Print | Help/Glessa

Fidelity Learning Center

Find Symbaol

Downside Protection
From %% to %

[ Power Picks [] Best 10

Annual Dividend Yield

From %% to

SAC I OneY
From %% to

Assigned Return Rate
% From % to Y

Annualized Return Rate
% From % to %

Save Search | Clear All See Results

*Fidelity.com — For lllustrative Purposes Only
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S&P Options Report e s e

RESULTS ( DDD - 3D Systems Corporation )
Report Summary (Complete report, including profit/loss charts)

Strategy
Buy Side

Sell Side

Net Debit

Downside Protection

In the Money

Break Even

Assigned Return Rate
Static Return Rate
Annualized Return Rate™
Annual Dividend Yield
S&P Risk Ranking

S&P STARS Ranking

S&P Options Report for DDD(PDF)

Covered Call Calendar Spread

DDD Jan 2017 5.00C
$12.18 A 252 Days

OPTIONS REPORT

May 13, 2016

3D SYSTEMS CORPORATION (DDD)

$1 21 8 $-0.39 (-3.10%)

AS OF 4.01.00PM ET 05/12/2016 [

sap
%P CapiTaLiq '(,B“M‘;';‘

MGIAW 1L FINARGIAL

Covarad Call Halative Risk Ranking JLELeleia .y 3 EEE
Diagonal Spread Aelative Rizk Ranking sl il 2 v : 18 2 Em-
[How | %

3D Systems Corporation

SO4P Capital 1Q STARSE® Ranking For Underlying Stock

MNote: The Options Report is not a substitute for the undertying stock’s Stock Report which contains information about the underying stock and basis for the STARS Ranking.

Stack Symbol: noo Option Strategy SUMMArY © The DDD Nevermbes: “1B covared coll with .1
185 dny= from new A disgenal spresd mhat inveivas
r 2NATE Man tha coversd eall and perancinlly yisid &
Cay (Medamta Ralntiva Rize] ranking whila tma ciago:

Stock Price (a2 of May. 13, 16} 1218
12-Mo. Target Price (set May. 05, 16):  $15.00

potentinlly yisld & 11 38% retuen if D
10 eall and buying the January 1
mbewve 310 at sapirazicn. Tha nigh
Ky (Consiggeabla Ralativa Rise] mnking On May

Annual Dividend Yield: Nil 5. 2016 SAP Capital 10 261 a §15 00 12-Moeth prica target far DOD which is curmensly maging 52 £2 balow tat mnger. Poteatinl returns may 5a
50-Day Moving Average: 1514 nigher than simply halging the stoek if DDD iz below $13.20 on November 18, 2016. TRe coversd call srategy offers protection of 26.27%. If the
100-Day Moving Average: 12.00 stk geas balow $8 58 sipact lnzsar

200- Dy Moving Aw s

I3 - ol § RISON LADDER
E Covered Call Diagonal Spread P ———
- 2 ces at axpiration

Option Strategies Risk Assessment

Covered Call Risk .ﬂss-sslnnm
Bur 3 Kay Stemtigy 1
e valetilty of DO sed S4P Gapitnl I0's view of the compa
sk stratugy has
Rt the 2tk will nat ba a:

Any - BOd TNAT TNG STEATBY Y
ha eoverad call Tabla Az with nmy SToCk OF BOTION FTTATSOY
ing manay. If DOD haas:

=atiing far over $13 S axpimian. nelding
would have yielced & higher retum. See slzewhers
30932100 O DatETAl rIsk: related 19 The Coversd el Shateqy.

Stock Symbol Call Month Jan 17 Above $14 B
it s ﬂ':"': Call Striko Price  $5.00 Stratogy shown not applicabla
Call Azk Price s780
Mot Applicabin
Diagonal Spread (Min, Return)
Sold Call Month Nov "16
Sola Gan Strike Price £10.00 L
Current Soid Call Bid Price 320 Botwinn  $13.56 - 35.98
Covered Call
‘ Nutt Dushiit 5888 | SARD
Downzide Protection (%) 2627 | 2108 Below 58.90
:.g“"'m"‘“" > ':": :E:ﬂ No Covered Call Strategy
Azsigned Retum () 102 | 040
aUs SN X L | e Botwoon  S808- 51488
Ann. Assigned Return (%) 21.94 | 1679
) 18,2018 | Mevember 18,3018 I]Im:l sm-? {M:l(_ Rsturn)
Trade Duration (Days) ssumas Lang Call
Pelative Risk Ranking 3 :-’ ‘zno- Futains Time Value

*Fidelity.com — For Illustrative Purposes Only
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Tools for Generating Option Trading Ideas

Strategy Ideas

= Filters that assist with selecting option strategy based on your own outlook

=  Strategy specific screens
= Security specific option strategy screens
= Real-time opportunities

= Provides description of strategy

l ) O Fidelity




Strategy ldeas e e

Overview | Quotes & Toolsg

Scans & Scree Tools =

Market Scanner

STRATEGY IDEAS How to use Strategy ldeas (PDF) BT | View Demo &N

PROWIDED BY LIWEWOL. ING.

To begin, select filters to narrow down matching strategies,
or click on any strategy name to learn more

Gelect Filters Reset Aﬁ Available Strategies

Outlook

[ “® Bullish

Bearish OTM Put

| [ @ Neutral | | W Bearish |

Put Time Spread
Profit Potential

[ "7 Limited | | 4G Substantial| | A Unlimited |

Double Diagonal

Risk Potential
| B Limited

N _A' | short suaddie

Cash Covered Puts

| | E substantial | | B Unlimited |

Short VVertical Put Spread

Top 50 Results

Adjust Scan Parameters

Report Finder | Intra-Day Trade ldeas | Expert Options Analysis

Click on a strategy to see its definition and run a market scan.

Bullish OTM Call

Collar

Iron Condor

Long Put Butterfly

Long Vertical Call Spread

Short Vertical Call Spread

Days to Expiratiom 80 Days or Less -

Enter Underlying

Find a Symbal

Apphy Reset

Fidelity Learning Center

Call Time Spread

Covered Call

Long Call Butterfly

Long Straddle

Long Vertical Put Spread

*Fidelity.com — For lllustrative Purposes Only
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Strategy ldeas e e

(=l Iron Condor ° | V | =

DESCRIPTION WHY USE THIS STRATEGY P/IL CHART
Both an out-of-the-money call and put spread are sold Traders looking to generate income may use this strategy FPROFIT
simultaneously for a net credit. Maximum profit iz limited o when their outlook is neutral or they expect volatility to be
the premium received. Loss is limited to the difference minimal.
between the sirike prices, less the premium received.

. EXAMPLE Stock Price
Option Approval level 3 Long 1 XYZ 120 Put Short 1 XYZ 135 Call @ExP

Short 1 XYZ 125 Put Long 1 XYZ 140 Call
LOSS
Top 50 Results
Adjust Scan Parameters
Enter Underlying [ | Days to Expiration
Find a Symbo

put-of—lhe money iron condors with attractive risk/reward ratio based on recent stock volatiliry.l AS OF 8:34:04AM ET 0512/2016 ¥4 Refresh Data

Stock Stock Expiration Long Put Short Put Short Call Leng Call Met Credit/ Strike RiskiReward HWV30

Symbol Price Strike Strike Strike Strike {Debit) Differential Ratio
[#] YHOO 36.96 06M7/2016 33.00 34.00 40.00 41.00 0.34 1.00 2941101 19.94 Aclion
[#] ANF 23.92 05/27/2016 20.00 22.00 26.00 28.00 0.67 2.00 2.985t01 33.21 Action ™
[® CRM 75.09 05/27/2016 528.00 T3 nn an nn a4 nn 4.2 A nn AANB 4a 4 40 42 Ackinn W
[# WDAY 70.44 06/03/2016 50.00 TDp 50 Results

LULU 60.34 06M7/2016 50.00 -
= Adjust Scan Parameters
[*] BABA 78.84 06M7/2016 70.00
[# vwm 110.13 06/24/2016 102.00 Enter Underlying Days to Expiration 60 Days or Less -
[#] SPY 20630 06/24/2016 195.00 Find a Symibaol
[# QQQ 105.95 06/24/2016 98.50 100.00 111.50 113.00 0.32 1.50 4688101 13.24 Action ™
[ WMT §5.96 05/27/2015 G2.00 63.00 §9.00 70.00 0.20 1.00 5.000to 1 17.81 Acfion ™
[#] LOW 75.09 06M7/2016 67.50 70.00 80.00 82.50 0.48 2.50 5208t01 1432 Action ™
[#] BBY 31.02 05/27/2016 26.50 28.50 3350 35.50 0.38 2.00 5263101 28.14 Action ™

| [#] FXE 110.57 07/01/2016 105.00 107.00 114.00 116.00 0.36 2.00 5.556to1 6.40 Acfion ™
-~

*Fidelity.com — For Illustrative Purposes Only
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Strategy ldeas e e

®iron condor @ | Y | B&
Top 50 Results
Adjust Scan Parameters
Enter Underlying [&APL | Days to Expiration [0 Days or Less | [apply] [Reset]
Find a Symbao

put—u-f—the money iron condors with attractive riskireward ratio based on recent stock unlatility_l AS OF 9:42-23AM ET 0532016 ¥4 Refresh Data

Stock Stock Expiration Long Put Short Put Short Call Long Call Met Credit/ Strike Risk/Reward HWV30

Symbol Price Strike Strike Strike Strike (Debit) Differential Ratio
[*] AAPL 91.14 06/03/2016 86.50 a7.00 95.50 96.00 0.10 0.50 5000101 2593 Action ™
[*] AAPL 91.14 07/01/2016 8500 85.50 a7.00 a7.50 0.10 0.50 5000101 2593 Action ™
[*] AAPL 91.14 06/24/2016 7750 a7.00 95.50 105.00 1.89 250 5026101 2593 Action ™
[*] AAPL 91.14 06/03/2016 83.00 a7.00 95.50 99.50 0.7e 400 5063 1t01 2593 Action ™
[+ AAPL 91.14 06/03/2016 8400 86.50 96.00 93.50 0.49 250 5102t01 2593 Action ™
[+ AAPL 91.14 05272016 8500 a7.00 95.50 97.50 0.38 2.00 5263101 2593 Action ™™
[+] AAPL 91.14 052772016 2400 a7.50 95.00 98.50 0.66 3.50 5303 to1 2593 Action ™
[+] AAPL 91.14 06/24/2018 2250 25.50 97.00 100.00 0.56 3.00 5.357 o1 2593 Action ™
[+] AAPL 91.14 05/27/2018 23.00 a38.00 94.50 99.50 0.93 5.00 5376 to1 259893 Action ™™
[+] AAPL 91.14 06/24/2016 750 86.50 96.00 105.00 1.64 2.00 5.4881t01 2593 Action ™™
[+ AAPL 91.14 06/03/2016 85.00 86.00 96.50 a97.50 0.18 1.00 55561t01 2593 Action ™™
[#] AAPL 91.14 05272016 8550 86.50 96.00 a7.00 018 1.00 5556101 2593 Action ™™
[*] AAPL 91.14 06/24/2016 85.00 85.50 a7.00 a7.50 0.09 0.50 55586101 2593 Action ™
[*] AAPL 91.14 061072016 8550 26.00 96.50 a7.00 0.09 0.50 5556101 2593 Action ™

*Fidelity.com — For lllustrative Purposes Only
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Tools for Generating Option Trading Ideas

Market Scanner

= Scan for specific option contracts with underlyings that meet your criteria

=  Pre-built option scans
= Create your own customized scan to find trading ideas
= Real-time opportunities

= Pre-built scans sorted by type of scan

Y)
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Market Scanner sos s e

OptIDnS = Print | Help/Glossary

Overview Quotes & Tools rading ldeas Fidelity Learning Center
Scal B _Screens @ Tools &
Strategy ldeas | Strategy Evaluator Report Finder | Intra-Diay Trade ldeas | Expert Options Analysis

MARKET SCANNER How to use the Market Scanner ' | View Demo &M

PROWVIDED BY LIVEVOL. INC.

I ¥ Custom Scans Create Newl High Option Volume - High option volume today, relative to average (minimum 200 average)
(@ Top Scans \ AS OF 05/12/2016 10:30:00am ¥ Refresh Data | Export Data
Last Oupti Average Percent
High Option Volume Symbol Company Mame Last Chanise Vﬁ Option Average
Volume Volume
High Call Volume = vMQ Vanguard REIT Index Fund $84.30 -$0.56 24712 1,484 1,665% Actionw
High Put Wolume . .
Lot O nforoet = LGF SS:}S ﬁgif”te”a'”mem $20.36 -$0.13 37,574 3,055 1,230%  Actionw
ig pen Interes -
Imploding [V30s E LAMR Lamar Advertising Co 6327 -50.68 2 536 237 1,070% Actionw
Exploding [V30s @ TLLP Tesoro Logistics LP £43.10 -50.62 1,562 264 5920 Action
Fidelity Mational Infarmation :
& Top Options Scans = FIs Cergicee 7245 $0.68 2,613 451 579% Actionw
& Implied Volatility = ZBH Zimmer Biomet Holdings Inc $117.95 $0.54 4113 a60 428% Actionw
@ STRZA Starz T26.61 -g0.22 2102 499 421% Actionw
[+ W wvs HW
@ DDsS Dillard's, Inc. 550 42 —g1.22 2,530 602 4209 Action
[=) Orederiiow = MYCcc ClubCorp Holdings Inc $12.67 -$0.03 2,000 511 391% Actionw
Time Spreads i
=) 7 E KANG '&g’g"‘eanhca’e Sroup Inc F17.39 F0.16 1,530 447 342% Actionw
[+] Earnings X
onu.com Inc - B . 10w
= S0oHU Soh 1 $39.43 $0.57 1,647 436 339% Act
d b,k - J @ DKS Dicks Sporting Goods Inc 540.97 -51.09 8,730 3,107 261% Actionw
F wWsm williams-Sonoma, Inc. 552 62 -51.29 7,102 2,571 276 Action

*Fidelity.com — For lllustrative Purposes Only
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Market Scanner so s weo.

MARKET SCANNER How to use the Market Scanner &' | View Demo TN

FROWVIDED BY LIWVEVOL, INC.

= Return to Market Scanner

Create New Scan Create your own scan by adding market criteria from left menu box to shaded area below.
[=] Underlying Price Sy

*Indicates required field
52 Week High

52 Week Low -
52 Week Percentile Deseription Description-1 -

Scan MName™ Untitled 1 ®

Close
High
Last

-
LastChange +/ Sart Order Min walue Max Walue Show Re-order Delete

==l m
==l m
(=l il m

= m
Wolatility

undoryng voturne Previewsean |

Option Volume

Low
Syrnbol - -
Open
%% Change from Close eIl PRrEEED (e e

% Change from COpen Hw20 - -

133 1

Price Gain from Open a0

-

Fundamentals

Order Flow

Vol Differences

“

CEREIEE
\L

*Fidelity.com — For lllustrative Purposes Only
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Tools for Generating Option Trading Ideas

Expert Option Analysis
Intra-day Trade Ideas

= Contributors share the opportunities they have found
= |dea generation and educational resources
= Shares their methodology for screening opportunities

= Archives of ideas to reference later

' / *Expert Option Analysis provided by Livevol, Inc
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Expert Option AnalysSIS e e e

OptIOI"IS =4 Print | Helps

rading ldeas

Overview | Quotes & Tools Fidelity Learning

Tools &

Report Finder | Intra-Day Trade |deas {_Expert Options Analysis

Scans & Screens @
Market Scanner | Strategy ldeas | Strateg

EXPERT OPTION ANALY SIS View Demo T
FROVIDED BY LIVEVOL, INC.

THU WED TUE MOHN FRI

MAY 12, 2016 MAY 11, 2016 MAY 10, 2016 MAN §, 2016 MAY 6, 2016 =
MONSANTO CO (MON) - Positioning On News RESEARCH IN THIS DAY'S POSTS
FOSTED 2:59:58FM ET 05/12/2016 MOMN - MONSANTO CO
Overview $98_44 £0.52 (0.53%) -
AS OF 9:42:00AM ET 05M 32016 CATEGORIES
MOMN monSaNTe co Bid 03000 W30 30.80 ®+1304  Sector Materials
. Ask  9810XE WED 38.40 % +1063  Industry Chemicals i High Yolatility
?393?-95 3:,,.?? 113:53 '_faj,a Vol 16,906,793 9O 36.07 *+822 consensus Rating  Buy Bid 9841 X4 8] d Volatili
News View = Dividend D54 04062016  Estimated Eamings 2.38 062972016-Q3 Ask  98.50XK4 epressed Volatility
Monsanto shares are up over 8% today after it was reported that two competing bidders may be interested in Vol 392,355 Time Spreads
acquiring the company. Even with the move today, shares are down more than 23% over the past year. 30 38.84 049 Crder Flow
Obviously there is not guarantee a deal gets done. Monsanto has first-hand experience with that, after its HV30 3250 +6.92 Earnings Opportunities
failed takeover attempt of Syngenta in 2015. Stock Research | Quotes & Tools - Miscellaneous
Education
M to Sh S Aft R rt f Mews of Interest
onsa_n o - ares > oar er meports o RELATED NEWS
Potential Bids by Rivals
Unusual call flow in option marke
BY Dow Jones &amp; Company, Inc_
— 10:45 AM ET 05/12/2016 (TheFlyOnTheWall)
Fly ©n The Wall - 05/13/2016 7:35:00AM
™ "

*Fidelity.com — For lllustrative Purposes Only
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Expert Option AnalySIS e e e

OTM Calls on Offer - Highest percentage of out-of-the-money (GTM) calls trading at the ask price (minimum 2,000 contracts Here is Fidelity's Active Trader Pro profit and loss chart. The breakeven for this trade is when Marvell stock
underlying security price greater than $1)

price is either below $11.60 or above $17.40 by the May' 2015 expiration.

Symbol Company Name Las
& MRVL r'L"';: Technology Group s13.73
@ XHB SFDR S8 Homebulder $30.22 $0.07 8.436 6.007 71%  Ad
& Gbx M. rs Gold Here is the option and stock trade. Important note is that the optior

D ek
ET a total of 1,170,000 shares traded in conjunction with the options (

4 R. Hor nc.
@ D= D.R. Horton_ | shares).
® RSX Market Vectors Russ

Here is the Trade Breakdown. T
calls for $0.81. Mote thatthe con
stock.

Marvell Stock price has appreciated 14% over the past year

Tuder Seve s Eapont

Trade Breakdown

Totas Votems

Ava Vo &
P V!

JRDS——— L

] i p

70 . Yo

Skl on B

Volume Openint Imp Vol Delta Gamma Theta Vega Rho Action Strike = ac 1 4-,~J we
= N4

- CALLS May 15 2015

0,00 1.08 1.22 o0 30.10% - 14 —
0.50 000 o077 o.s1 [S0EEE o 30.00 - 15 I
— - windinaiing 57O WY WY PRIV T I 7 TR0 PN PR R
46 0.00 037 059 o &4 28,60 - 16 e Py e v
00 000 0.23 037 o0 28,38 - 17

i Pt soax

*Fidelity.com — For lllustrative Purposes Only
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I n t ra' Day Tr ad e I d eaS (Provided by S&P Capital 1Q)

Options

Cverview | Quotes & Tools rading ldea

Scans & Screens @

Market Scanner

Strategy ldeas | Strate

Intra-Day Trade ldeas
Check back during the day for updated trade ideas

FRI

MAY 13, 2016

r FEATURELD "1

SwMBOL

10:59 AM ET
S5PLS

10:43 AM ET
GHC

10:31 AM ET
MGM

N

-

FEATURED
SYMBOL

10:59 AM ET
SPLS

10:43 AM ET
GNC

10:31 AMET
MGM

Tools 2
wvaluator

—

WED
MAY 11, 2016

TUE
MAY 10, 2016

MON
MAY 3, 2016

LES INC

8 covered call. For each 100 shares of Staples, Inc. [ SPLS
= September 8 covered call option for a $7.38 ($8.38 -
Fhat's potentially a 8.4% assigned return. Plus, SPLS will
during this period, which should boost the return higher.
»r this distribution is expected on 6/24/16.

(Expiration/Strike) Days to Expiration Strategy Price
$8.28
0o c 127 £1.00

Met Debit'Break Even: $7.38

PINION ON SHARES OF STAPLES TO BUY FROM HOLD

We reduce our 1Z2-month target by $4 to $11, or 12X our FY 17 EPS estimate of
£0.91, as we longer factor in potential benefits from the now terminated planned

=4 Print | Help/Glossary

Fidelity Learning Center

Report Finder |[{Intra-Day Trade ldeas_) Expert Options Analysis

RELATED INFORMATION
STAPLES IMNC (SPLS)

$8.27 wo.04(0.55%)

AS OF 10:40:004M ET 05/13/2016

Bid 8.26 X 71
Ask 827 XT3
Vol 3,762,389

3o 5259 +0.70
HW30 G61.75 +0.18

Stock Research | Cuotes and Tools w-

RELATED NEWS

Wal-Mart Bets on Free Two-Day Shipping

Dow Jones & Company. Inc - 05122016 8:05:00PM

Fidelity.com — For lllustrative Purposes Only
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Tools for Generating Option Trading Ideas

Stock Screener

= First the security, then strategy approach
= Security fits specific criteria
= Vast amount of criteria to select from

= Scan for ETFs as well

Y)
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Stock Screener
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Stock Screener
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Cur expert screeners allow you to conduct more precise searches using highly specific
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Tools for generating option trading ideas

ATP Filters

= Real-time opportunities
= Access to pre-built and customized scans
= Technical events scans

= General market scans
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ATP Filters
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Technical analysis focuses on market action — specifically, volume and price. Technical analysis is only one approach to analyzing
stocks. When considering which stocks to buy or sell, you should use the approach that you're most comfortable with. As with all your % Fide’ity
investments, you must make your own determination as to whether an investment in any particular security or securities is right for b e rfbr-bap
you based on your investment objectives, risk tolerance, and financial situation. Past performance is no guarantee of future results.




Generating Option Trading Ideas

Points of emphasis:

=  Strategy ideas presented may not fit your risk tolerance, trading style, etc.

= |If a strategy idea interests you, the next step is to evaluate the trade with your own
process

= Think of the strategy ideas as a starting point

= Position management will minimize the impact of one trade on the overall portfolio

= Set an exit strategy, and consider points to re-evaluate the trade

= Contact Fidelity with questions concerning the evaluation and analysis process

. Fidelity.com Learning Center (Courses, Webinars, Articles, etc.)

. Trading Strategy Desk
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Key Takeaways
» Have atrading plan in place...and follow it!
» Several different tools and resources available to find opportunities:

u S&P screener (Provided by S&P Capital Q)

u Strategy Ideas (Provided by Livevol, Inc.)

= Market Scanner eroded by Livevo, inc)

= Expert option analysis/intraday trade ideas erovidea by Livevol inc. and se capitai Q)
= Stock screener

= ATP filters

» Strategy ideas is just a starting point

» Manage your position size relative to the portfolio and have an exit strategy
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Generating Option Ideas using Fidelity’s Tools and Resources

This concludes today’s Presentation

Thank you for attending!

Find the next interactive classroom session with the Trading Strategy Desk here
(registration is limited):
https://www.fidelity.com/learning-center/events/interactive-classroom-sessions

To Register for another educational webinar, please visit the Fidelity.com Learning Center

https://www.fidelity.com/learning-center/events/overview

For additional support, please contact a Fidelity representative at (877) 907-4429
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